C. R. Acad. Sci. Paris, Ser. I 349 (2011) 969-972

Contents lists available at SciVerse ScienceDirect

C. R. Acad. Sci. Paris, Ser. |

www.sciencedirect.com

Partial Differential Equations/Functional Analysis

Fractional powers approach of operators for the solvability of some
elliptic PDE’s with variable operators coefficients *

Approche utilisant les puissances fractionnaires d’opérateurs dans la résolution de
quelques EDP elliptiques a coefficients opérateurs variables

Fatiha Boutaous

Département de Mathématiques, Faculté des Sciences, Université Sadd Dahlab, Blida, Algeria

ARTICLE INFO

ABSTRACT

Article history:

Received 10 May 2011

Accepted after revision 31 August 2011
Available online 19 September 2011

Presented by Gilles Lebeau

This Note is devoted to the study of a complete second order differential equation of
elliptic type with variable operators coefficients and Dirichlet inhomogeneous boundary
conditions. We give necessary and sufficient conditions on the data for the existence and
uniqueness of the strict solution by using some natural differentiability assumptions on the
resolvent operators of the square roots characterizing the ellipticity. The techniques used
here are essentially based on the semigroups theory and the fractional powers of linear
operators.
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RESUME

Cette Note est consacrée a I'étude d'une équation différentielle compléte du second ordre
de type elliptique et a coefficients opérateurs variables avec des conditions aux limites
de Dirichlet non homogénes. On donne des conditions nécessaires et suffisantes sur les
données pour l'existence et I'unicité de la solution stricte en utilisant des hypothéses
naturelles sur la différentiabilité des résolvantes des racines carrées des opérateurs
caractérisant I'ellipticité. Les techniques utilisées ici sont basées essentiellement sur la
théorie des semi-groupes et les puissances fractionnaires d’opérateurs linéaires.

© 2011 Académie des sciences. Published by Elsevier Masson SAS. All rights reserved.

Let us consider some partial differential equations (of elliptic or quasi-elliptic type) such as the two following models:
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(as for the biharmonic operator), a being positive, a and b having Hélderian regularity with respect to x and some other
with respect to y. Under various boundary Dirichlet-Neumann conditions with respect to the variable y (depending on x)
and with data u(0, y) = ¢(¥), u(1,y) =¥ (y), this class of PDE’s can be written, in some complex Banach space X, as the
following complete second order differential equation with variable operator coefficients

u”(x) + B)u' (x) + Aux) —aux) = f(x), xe(0,1), (1)

u@® =9, ul)=yvy. (2)
In this problem A is a positive real number, f € C?([0,1];X), 0 <6 <1, ¢ and ¥ are some given elements in X,
(B(X))xe(fo,17) is a family of bounded linear operators and (A(x))xe(o,1) is a family of closed linear operators in X, of
domains D(A(x)) not necessarily dense in X. Put Q (x) = A(x) — AI, . > 0. Recently, Eq. (1) was treated by many authors:
For the constant case B(x) = B and A(x) = A, see [4].

In the variable case, for x € (0, §), § a small real positive number, Eq. (1) with boundary conditions u(0) = ¢, u'(8) = ¥
was treated in [5] by using the interpolation spaces, Dunford’s functional calculus and some techniques given in [7]. In this
Note, we give an alternative approach: for each x € [0, 1], from assumption (3), the square roots /—Q (x) are well defined
and K(x) = —+/—Q (x) generates an analytic semigroup (ey’(("))y>0, not necessarily strongly continuous in 0 (see [2]).
Therefore, we use this last important property, which was not considered to study Eq. (1), in order to analyze and improve
the study in [5]. This will be done under some natural differentiability assumptions on the resolvent operators of \/—Q (x)
extending the study by [1] in the parabolic case. We also use the Dunford’s functional calculus. We obtain necessary and
sufficient conditions for the existence and uniqueness of the strict solution, by using the square roots —/—Q (x), while
in [5] the authors give, only, a sufficient condition for the existence and uniqueness of the strict solution with the help
of operators Q (x). Observe that this equation (when B(x) = 0) was treated in [3] by the sums of linear operators. In
this work, we present some basic results concerning the properties of the exponential function x — e *¥—Q® and its
derivatives which lead to prove our main result (Theorem 1) related to the existence and uniqueness of the strict solution
of problem (1)-(2). Recall that a strict solution is a function u such that u € C%([0, 11; X), u(x) € D(Q (x)) for each x € [0, 1],
x> Q(X)u(x) € C([0,1]; X) and u satisfies problem (1)-(2). In all this work, we will use the following hypotheses

3C>0,¥2>0, Vxe[0,11, 3(Q —2zI) € LX) and [(Q0) —zI) | 5 < %Z 3)
3C>0:Vxe (0,11, [BGO|,, <C. (4)

Here, the term B(x)u’(x) is considered in Eq. (1) as a “perturbation”. Due to (3), there exists a sector (for some small 8; > 0
and r; > 0):

T
My 4z = {Z e C*: |arg(2)| <61+ 3} U{zeC: |zl =r1},
such that 1791+%,r1 C p(f(fQ(x))%) = p(K(x)). Further to Assumptions (3) and (4), we will assume that: for all z
H(,1+%’rl, the mapping x — (K(x) — zI)~1, defined on [0, 1], is in C2([0, 1], £(X)) and there exist C > 0, v € ]1/2,1] and
1 €10, 1[ such that Vz € H9]+%,r1, Vx,s €[0,1],
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Now, we are interesting to the construction of the solution. As in [6], when B(x) =0 and Q (x) = Q is a constant operator
satisfying (3), we will seek a solution u of problem (1)-(2) in the following form

X
u(x) =g () + KO Er ) + % / e KO (K (x) 7! f*(s)ds
0

1
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where f* is an unknown function in C# ([0, 1]; X) (B8 is to be determined in 10, 1[). The functions &y and &7 are defined by
(for the definition of (I — Z(x))~! with Z(x) = e*k® see [8], p. 60)

1
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0
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Proposition 1. Let ¢ € D((K(0))?) and assume (3)—(9). Then,

1. The function x — e*X® ¢ belongs to C([0, 11; X) if and only if ¢ € D(K(0)) and lim,_.oeX*W¢ = ¢.
2. The function x > & (e¥K®)¢ belongs to C™"™-V) ([0, 1]; X) and & (e¥X®)p — K (0)¢, as x — 0.

3. The function x % (e*K®)@ belongs to C™n01-) ([0, 1]; X). Moreover
2

K W) (K(0)°p -5

de( (K(x))‘x K¢, asx—0,

if and only if

e
(K(©)’p — (1<(x))|)< K (©¢ € D(K(0)) = D(Q(0)).

4. Ify € DAK(1))?) and f € C?([0,1]; X),0 < 6 < 1, then f* e CF([0,1]; X), B =min(6, n + v — 1) and

d2
FrO=50+ 5 (K(X>)|x WK (@@ + D5 (@) +1o(F*,¥).

£ (1)—f(1)+ (1<<x))‘x KOy + 07w +11(f*, 9),

where @5 (), ro(f*, ) € D(K(0)) = D(Q(0)) and @7 (), r1(f*, ¢) € D(K(1)) = D(Q (1)).

Observe that the study of the regularity of u” is based on the behavior of operators eXX®¢, e(d1=0K®y, and their
derivatives. It is rather complicated to study it near 0 and 1. This leads us to adopt another strategy by introducing new
operators written in terms of semigroups and treating them very carefully in 0 and 1. We must have to establish the
convergence of all integrals obtained here using some techniques as in [1,5] and [9]. Our main result on the existence and
uniqueness of the strict solution is the following:

Theorem 1. Let ¢ € D((K(0))?), ¥ € D((K(1))?) and f e C?([0,1]; X), 0 < 6 < 1. Then, under Hypotheses (3)-(9), there exists

A* > 0 such that for all » > 1*, the function u given in the representation (10) is the unique strict solution of problem (1)-(2) if and
only if

d2

(K(O)) ¢+ f(0) + o2 (K(x))‘x oK ()¢ € D(K(0)) =D(Q(0)),

2

d
(1<(1)) w+f(1)+ (K(x))‘x Ky e D(K(1)) =D(Q(D)).

(11)

Sketch of the proof of Theorem 1. It is enough to consider the case v =0 and prove that x — Q (x)u(x) € C([0, 1]; X) if and
only if

d2
(1<(0)) o+ f0) + 3 (1<(x))|x oK ()¢ € D(K(0)).
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Regarding, for instance, the following singular terms in 0 and occurring in the expression of Q (x)u(x) one has:
(K(X))Zexk(x)(p + exK(x)f*(O)
=[(K®)? = (K(0))*]e¥ D + (K(0))* [0 — K¢
+ [exK(x) _ exK(O)]f*(O) + (K(O))ZexK(O)w + KO fx ()
= (@ + () + (©) + () + (o).

By using Proposition 1, one obtains (a), (b) tend to 0, as x tends to 0 and (c) € C([0, 1]; X).
In addition

2
@ + (e) =X [(K<0>)2<p + O+ %(K(x));l:(,mow] +e O d5(p) + e Oro(f*, )

=(a)+B)+ ).
Proposition 1 again leads to (8), (y) € C([0, 1]; X) and () € C([0, 1]; X) if and only if

d? _
(1<(0))2¢ + f(0) + @(K(x))lxlzoK(O)(p € D(K(0)) =D(Q(0)).

Similarly, one gets the second compatibility condition in (11). Thus, one obtains new results using operators /—Q (x). These
results improve those related to Eq. (1) and proved in [5] by another method. O
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